
No. 26 A : Secondary Market Outright Transactions in Government
Dated Securities (Face Value) @

(Amt. in Rs. crore, YTM in per cent per annum)
Week ended Government of India dated Securities - Maturing in the year State

1999- 2000-01 2001-02 2002-03 2003-04 2004-05 2005-08 2008-09 2009-10 Beyond Govt.
2000 2010 Securities

l. Mar. 3, 2000

a. Amount - 151.04 466.50 148.50 452.84 336.15 732.792,860.10 745.712,698.97 34.85

b. YTM
Min. - 5.3268 9.4724 9.6540 9.7495 9.8195 9.9607 10.1630 10.2365 10.3057 10.1037
Max. - 9.8962 10.1056 10.3585 11.7505 10.1144 10.8271 10.8663 10.8438 11.2484 11.5371

ll. Mar. 10, 2000

a. Amount - 225.87 257.40 170.50 505.91 157.25 826.35 445.97 630.821,675.97 26.34

b. YTM
Min. - 7.8931 9.7119 9.9134 9.9388 10.0688 10.1901 10.4554 10.5435 10.2970 10.1343
Max. - 10.0531 10.0490 10.1443 10.3948 10.3144 10.8578 11.1853 10.8392 11.5421 10.8518

lll. Mar. 17, 2000

a. Amount - 119.74 127.50 70.05 549.89 135.15 553.54 396.00 926.641,215.80 35.67

b. YTM
Min. - 7.9035 9.7221 9.7030 9.8399 10.0747 10.0269 10.4722 10.4503 10.2861 10.1349
Max. - 10.2672 12.0649 10.0658 10.5700 10.2668 10.5514 10.6815 10.8047 11.2469 11.4212

lV. Mar. 24, 2000

a. Amount - 239.26 241.15 239.00 60.75 165.00 202.85 356.06 725.69 978.55 42.88

b. YTM
Min. - 8.7917 9.6039 9.9804 10.1119 10.2162 9.8530 10.4434 10.6742 10.3402 9.9934
Max. - 10.9278 10.6993 10.2651 10.3497 10.3761 10.9894 10.9153 10.9088 11.2863 11.8128

V. Mar. 31, 2000

a. Amount - 171.88 343.11 613.60 866.74 280.77 879.88 510.431,430.411,276.54 78.26

b. YTM
Min. - 5.2705 9.5318 10.0221 10.0497 10.1779 10.3283 10.3712 6.8493 10.2477 10.3423
Max. - 12.6790 10.3407 10.4406 10.5367 10.6496 11.7459 12.1207 11.1210 11.8254 11.1243

YTM : Yield to Maturity.
@ : As reported in Subsidiary General Ledger (SGL) Accounts at RBI, Mumbai which presently accounts for

nearly 98 per cent of total transactions in the country.


