No. 25: Auctions of Treasury Bills

(Amount in ¥ Billion)

Date of Notified Bids Received Bids Accepted Total Cut-off Implicit Yield
Auction Amount| Nymber Total Face Value Number Total Face Value Issue Price at Cut-off
Competitive Non- Competitive Non- ©+7) Price (per
Competitive Competitive cent)
1 2 3 4 5 6 7 8 9 10
91-day Treasury Bills
2016-17
Jun. 29 90 72 684.33 101.01 46 90.00 101.01 191.01 98.35 6.7292
Jul. 5 90 90 1,074.56 32.03 15 90.00 32.03 122.03 98.38 6.6048
Jul. 13 90 81 870.05 59.00 58 90.00 59.00 149.00 98.39 6.5634
Jul. 20 90 70 827.10 67.00 59 90.00 67.00 157.00 98.39 6.5634
Jul. 27 90 73 755.35 32.00 47 90.00 32.00 122.00 98.39 6.5634
182-day Treasury Bills
2016-17
Jun. 29 60 67 297.56 - 18 60.00 - 60.00 96.71 6.8225
Jul. 13 60 65 273.82 10.00 24 60.00 10.00 70.00 96.76 6.7154
Jul. 27 60 56 268.87 - 31 60.00 - 60.00 96.77 6.6940
364-day Treasury Bills
2016-17
Jun. 8 60 71 309.61 - 24 60.00 - 60.00 93.52 6.9480
Jun. 22 60 62 213.63 25.17 19 60.00 25.17 85.17 93.56 6.9022
Jul. 5 60 71 208.46 - 9 60.00 - 60.00 93.64 6.8106
Jul. 20 60 80 260.99 - 24 60.00 - 60.00 93.70 6.7421
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