No. 29: Average Daily Turnover in Select Financial Markets

(X Crore)
Item 2019-20 2019 2020
Sep. 27 Aug. 21 Aug. 28 Sep. 4 Sep. 11 Sep. 18 Sep. 25
1 2 3 4 5 6 7 8
1 Call Money 26815 34535 23599 19387 16962 22402 19386 20575
2 Notice Money 3660 662 426 5150 4592 311 5988 382
3 Term Money 790 660 936 492 636 367 827 857
4 CBLO/TRIPARTY REPO 300691 250695 413808 420081 339659 287427 352176 310900
5 Market Repo 221719 167207 319124 388951 316977 305622 364146 309908
6 Repo in Corporate Bond 2468 871 560 300 2020 518 436 4666
7 Forex (US $ million) 67793 82200 53940 63978 59780 49525 48919 52906
8 Govt. of India Dated Securities 93960 97160 62320 69966 88596 61854 59775 44251
9 State Govt. Securities 5800 8198 3397 3552 4984 4415 3768 3902
10 Treasury Bills
10.1 91-Day 3720 9037 502 4053 4713 3753 11096 13686
10.2 182-Day 2380 3621 9678 9139 4107 4483 7513 6978
10.3 364-Day 2900 6024 1892 2105 1591 2263 2215 1373
10.4 Cash Management Bills 2310 3228
11 Total Govt. Securities (8+9+10) 111070 124040 81017 88815 103991 76768 84366 70190
11.1 RBI - 355 445 4457 3779 4953 5606 2059

Note : Collateralised Borrowing and Lending Obligation (CBLO) segment of the money market has been discontinued and replaced
with Triparty Repo with effect from November 05, 2018.
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