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1 2 3 4 5 6 7 8 9 10 11 12

I June 6, 2008

a. Amount 260.00 2,399.00 710.00 – 1.00 380.00 1,630.54 155.52 9,090.19 1,757.14 184.36

b. YTM *

Min. 8.1614 7.7557 7.9795 – – 8.0485 8.0906 8.0950 8.0404 8.2120 8.4183

Max. 8.3524 8.0519 8.1558 – – 8.1471 8.2275 8.2192 8.4501 9.1703 8.6054

II June 13, 2008

a. Amount 120.00 2,158.10 367.03 575.03 – 390.00 156.70 173.10 11,888.52 12,500.23 153.81

b.  YTM *

Min. 8.2927 7.9714 8.0955 8.2500 – 8.1983 8.2046 8.2736 8.0812 8.3746 8.4493

Max. 8.3256 8.2436 8.3284 8.3475 – 8.3463 8.3492 8.3712 8.3855 9.1702 8.6791

III June 20, 2008

a.  Amount 260.00 1,628.36 1,031.45 224.73 10.00 445.12 1,037.22 163.55 11,205.58 10,093.32 67.88

b. YTM *

Min. 8.5000 8.0218 8.2179 8.3623 8.4280 8.3289 8.2126 8.2987 8.3051 8.3300 8.4434

Max. 8.7000 8.6373 8.6963 8.6054 8.4595 8.4988 8.8793 8.4986 8.4879 9.3500 8.6307

IV June 27, 2008

a. Amount 255.00 5,511.12 359.55 353.81 4,705.00 268.07 1,420.70 548.99 5,965.36 7,470.08 316.57

b. YTM *

Min. 9.4437 8.2677 8.2843 8.6608 8.6354 8.5380 6.8787 7.4506 8.4803 8.7892 8.6718

Max. 9.5000 9.2193 9.2059 9.3886 9.1674 8.7990 8.9888 8.9016 8.8296 9.9000 9.2508

No. 27 A  : Secondary Market Outright Transactions in Government dated Securities (Face Value)
(Amount in Rs. Crore)

State Govt.
Securities

Government of India Dated Securities - Maturing in the Year

2008-09 2009-10 2010-11 2011-12 2012-13 2013-14 2014-17 2017-18 2018-19 Beyond
2019

Week  ended

* Minimum and maximum YTMs (% PA) indicative have been given excluding  transactions of non-standard lot size (less than Rs.5 Crore).




